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ABSTRACT

In this article, the relation between stock price with market value, book value per
share, dividend payout ratio and net income in investigate the strength relationship
that affect stock price based on the company under market capitalization has been
studied. Stock price has been attracted for the investor of the company in recent years.
Therefore, it is important to investigate the factors that affect the stock price to give an
information for the investor. Datastream has been used to collect the data for this
research that listed in the Bursa Malaysia for the company under market capitalization
from years 2013 to 2017. Panel data as the methodology of this research and
conducted the test through t-statistics, f-statistics, correlation, normality test, and BG
test. The results found that there is significant relationship between stock price with
book value per share and dividend payout ratio. It also shows the relationship between
stock price and market value is less relationship while for dividend payout ratio and
net income relationship with market value has found to be positively relationship in

the context of content market value.
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